5/22/2018

ContractSize 1

Money Management:Not Enable

Exits in effect:None

Performance Summary: All Trades
(For NQ #F Form 04/06/18 to 04/13/18)

Total Net Profit
Total % Net Gain

Max/Avg Draw Down
% Max/Avg DD vs. Net Profit

Gross Profit
Gross Loss

Avg win/Avg loss
Profit Factor

Avg Winning Trade
Avg Losing Trade

Avg Trade

Largest Winning Trade
Largest Losing Trade

20180413_NQ.html

TradeSignal Report for NQ #F 1-Min

CostPerTrade

$ 4092.5625
3.15%

$1321.4063/$
241.6901

32.29% /5.91%

$7989.9844
($ 3897.4219)
2.228

2.050

347.3906
(155.8969)
$ 85.2617
$ 1605.0000
($ 395.0000)

Performance Summary: Long Trades

(For NQ #F Form 04/06/18 to 04/13/18)

Total Net Profit
Total % Net Gain

Max/Avg Draw Down
% Max/Avg DD vs. Net Profit

Gross Profit
Gross Loss

Avg win/Avg loss
Profit Factor

Avg Winning Trade
Avg Losing Trade

Avg Trade

Largest Winning Trade
Largest Losing Trade

$ 1961.0000
1.51%

$1030.1250/ %
217.3455

52.53% / 11.08%

$ 3914.8730
($ 1953.8730)
2.004

2.004

301.1441
(150.2979)
$ 75.4231

$ 880.0000
($ 325.0000)

Performance Summary: Short Trades

(For NQ #F Form 04/06/18 to 04/13/18)

Total Net Profit
Total % Net Gain

Max/Avg Draw Down
% Max/Avg DD vs. Net Profit

Gross Profit
Gross Loss

Avg win/Avg loss
Profit Factor

Avg Winning Trade
Avg Losing Trade
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$ 2131.5625
1.62%

$1627.1406 / $
239.4805

76.34% / 11.23%

$ 4075.1094
($ 1943.5469)
2.516

2.097

407.5109
(161.9622)

20.0000 PointValue

Buy/Hold Net Profit
Buy/Hold % Gain

Buy/Hold Max Draw Down

% Buy/Hold Max DD vs.
Profit

Total Trades
Winning Trades
Winning Rate
AbleSys/EXP Index

Consecutive Winning Trades
Consecutive Losing Trades
Avg Holding Bars

Avg Winning Bars

Avg Losing Bars

Buy/Hold Net Profit
Buy/Hold % Gain

Buy/Hold Max Draw Down

% Buy/Hold Max DD vs.
Profit

Total Trades
Winning Trades
Winning Rate
AbleSys/EXP Index

Consecutive Winning Trades
Consecutive Losing Trades
Avg Holding Bars

Avg Winning Bars

Avg Losing Bars

Buy/Hold Net Profit
Buy/Hold % Gain

Buy/Hold Max Draw Down

% Buy/Hold Max DD vs.
Profit

Total Trades
Winning Trades
Winning Rate
AbleSys/EXP Index

Consecutive Winning Trades
Consecutive Losing Trades

20

$ 2760.0000
2.12%

$ 2980.0000
107.97%

48

23

47.92%
2.189/0.547

4
3
20
15
4

$ 2760.0000
2.12%

$ 2980.0000
107.97%

26

13

50.00%
2.007 / 0.502

4
3
20
16
3

$ 2760.0000
2.12%

$ 2980.0000
107.97%

22

10

45.45%
2.398/0.598

4
3

12



5/22/2018

$ 96.8892
$ 1605.0000
($ 395.0000)

Avg Trade
Largest Winning Trade
Largest Losing Trade

Trade by Trade

20180413_NQ.html
Avg Holding Bars
Avg Winning Bars
Avg Losing Bars

Trade Enter Date Pos. Enter Price Exit Date
1 04/09/2018 06:33 Buy 6503.2500  04/09/2018 06:37
2 04/09/2018 06:45 Buy 6509.0000  04/09/2018 08:00
3 04/09/2018 08:15 Buy 6561.5000  04/09/2018 09:21
4 04/09/2018 09:48 Buy 6602.0000  04/09/2018 10:13
5 04/09/2018 10:37 Sell 6591.7500  04/09/2018 10:52
6 04/09/2018 11:05 Sell 6583.5000 04/09/2018 11:55
7 04/09/2018 12:11 Sell 6553.7500  04/09/2018 13:00
8 04/10/2018 06:38 Sell 6573.5000  04/10/2018 07:03
9 04/10/2018 07:37 Buy 6594.0000 04/10/2018 07:51
10 04/10/2018 07:53 Buy 6600.7500  04/10/2018 07:55
11 04/10/2018 08:20 Buy 6602.7500  04/10/2018 08:28
12 04/10/2018 08:35 Buy 6606.2500  04/10/2018 08:43
13 04/10/2018 09:15 Sell 6581.5000  04/10/2018 09:32
14 04/10/2018 10:00 Sell 6571.7500 04/10/2018 10:11
15 04/10/2018 10:21 Buy 6586.7500  04/10/2018 10:44
16 04/10/2018 10:54 Buy 6603.0000 04/10/2018 11:19
17 04/10/2018 11:47 Sell 6603.5000 04/10/2018 11:52
18 04/10/2018 12:05 Buy 6623.7500  04/10/2018 12:23
19 04/10/2018 12:50 Buy 6640.0000 04/10/2018 12:56
20 04/11/2018 06:28 Buy 6590.0000 04/11/2018 06:41
21 04/11/2018 07:20 Buy 6614.5000 04/11/2018 07:46
22 04/11/2018 08:16 Sell 6613.5000 04/11/2018 08:24
23 04/11/2018 08:51 Buy 6638.2500 04/11/2018 09:19
24 04/11/2018 09:44 Sell 6637.5000 04/11/2018 10:02
25 04/11/2018 10:13 Sell 6621.2500 04/11/2018 10:17
26 04/11/2018 10:42 Sell 6622.2500 04/11/2018 10:55
27 04/11/2018 11:58 Sell 6616.5000 04/11/2018 12:01
28 04/11/2018 12:06 Sell 6616.7500 04/11/2018 12:33
29 04/11/2018 12:50 Sell 6593.7500 04/11/2018 13:00
30 04/12/2018 06:33 Buy 6639.5000 04/12/2018 07:31
31 04/12/2018 08:30 Buy 6681.2500  04/12/2018 08:35
32 04/12/2018 09:03 Sell 6666.2500  04/12/2018 09:15
33 04/12/2018 09:43 Buy 6674.5000 04/12/2018 10:09
34 04/12/2018 10:20 Sell 6664.0000 04/12/2018 10:36
35 04/12/2018 10:57 Sell 6649.5000 04/12/2018 11:08
36 04/12/2018 11:30 Buy 6675.2500 04/12/2018 11:31
37 04/12/2018 11:57 Buy 6673.7500  04/12/2018 12:07
38 04/12/2018 12:12 Buy 6675.7500  04/12/2018 12:44
39 04/13/2018 06:30 Buy 6705.7500  04/13/2018 06:37
40 04/13/2018 06:50 Sell 6693.2500  04/13/2018 07:48
41 04/13/2018 07:59 Sell 6642.5000 04/13/2018 08:15
42 04/13/2018 08:31 Buy 6659.5000  04/13/2018 08:37
43 04/13/2018 08:58 Buy 6654.5000  04/13/2018 09:07
44 04/13/2018 09:56 Buy 6655.2500  04/13/2018 10:33
45 04/13/2018 10:52 Buy 6671.2500  04/13/2018 10:57
46 04/13/2018 11:29 Sell 6659.2500 04/13/2018 11:33
47 04/13/2018 11:37 Sell 6659.5000 04/13/2018 11:46
48 04/13/2018 11:49 Sell 6654.0000 04/13/2018 12:39
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Exit Price

6496.0000
6554.0000
6601.7500
6599.2500
6599.5000
6566.0000
6472.5000
6566.7500
6599.5000
6597.5562
6593.2500
6604.7500
6572.0000
6590.5000
6595.7500
6610.7500
6609.0000
6633.2500
6624.7500
6595.2500
6630.5000
6616.2500
6645.7500
6629.5000
6630.2500
6629.6069
6622.2500
6604.4941
6588.5000
6677.2500
6674.5000
6669.2500
6680.2437
6657.0000
6659.7500
6668.5000
6672.0000
6683.0000
6695.7500
6658.5000
6648.2500
6650.5000
6649.5000
6667.5000
6665.2500
6663.8203
6664.2500
6622.5000

P/L
(w/o MM)
(165.0000)
880.0000
785.0000
(75.0000)
(175.0000)
330.0000
1605.0000
115.0000
90.0000
(83.8770)
(209.9980)
(50.0000)
170.0000
(395.0000)
160.0000
135.0000
(130.0000)
170.0000
(325.0000)
85.0000
300.0000
(75.0000)
130.0000
140.0000
(200.0000)
(167.1387)
(135.0020)
2251172
84.9922
735.0000
(155.0000)
(80.0000)
94.8730
120.0020
(225.0000)
(155.0000)
(55.0000)
125.0000
(220.0000)
675.0000
(135.0000)
(200.0000)
(120.0000)
225.0000
(140.0000)
(111.4063)
(115.0000)
610.0000

19
14

CumP/L
(w/o MM)
(165.0000)
715.0000
1500.0000
1425.0000
1250.0000
1580.0000
3185.0000
3300.0000
3390.0000
3306.1230
3096.1250
3046.1250
3216.1250
2821.1250
2981.1250
3116.1250
2986.1250
3156.1250
2831.1250
2916.1250
3216.1250
3141.1250
3271.1250
3411.1250
3211.1250
3043.9863
2908.9844
3134.1016
3219.0938
3954.0938
3799.0938
3719.0938
3813.9668
3933.9688
3708.9688
3553.9688
3498.9688
3623.9688
3403.9688
4078.9688
3943.9688
3743.9688
3623.9688
3848.9688
3708.9688
3597.5625
3482.5625
4092.5625

Bars
Held

4
75
66
25
15
50
49
25
14
2
8
8
17
11
23
25
5
18
6
13
26
8
28
18
4
13
3
27
10
58
5
12
26
16
11
1
10
32
7
58
16
6
9
37
5
4
9
50

2/2



